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Approximating randn with 12 draws from rand

octave:1> xx = sum(rand(le6, 12), 2) - 6.0;
octave:2> mean(xx)

ans =

ans =

In [1]:

In [2]:
Out[2]:

In [3]:
Qutl3]:

In [4]:

0.0011525

octave:3> std(xx) !
0.99984
1000) ; ey i

octave:4> hist(xx,

D

XX = np.random.rand(int(1e6), 12).sum{1) - 6.9

xx.mean()
0.00015316318828693392

xx.std()
©.99959157256611364

plt.hist(xx, 1000); plt.show()
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